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UayadnIAE UMY URBUNITAYUVBIND VU

(Portfolio Turnover Ratio PTR)

FOUTLHLIAINATUN 1 FUIAY 2563 - 30 WeAINIEU 2564

Portfolio Turnover Ratio (“PTR”) = 11.77%

W :  Portfolio Tumover Ratio ('PTR") ldyadnistevseuensndduudusiilaazinit mameyadmsnddugns (“NAV")
wagluseusseziansieaiu

NAYIANUEGIHATUYINIAT 5 U (maximum Drawdown)

Yoy u Juil 30 ngedney 2564

HAYIAYUEEAtYIIaT 5 U (Maximum Drawdown) : -40.74%
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FNYNUANUNENTN YD VIINANNTNEI VB INDMUTIN

AMFUTOUITELLIARIAIUT 1 SuAY 2563 BITUN 30 waAAney 2564

e v ATUNENTI INTEIUAUNTULARY

FaUSENUILULN . i .
(Wuum) S18ABANUNIULINIANA
1 uTEVmannIne fialn 91 58.04 66.42%
2 | vSEnuannsng 1Al (Uszmdlne) din (W) 13.81 15.80%
3 USENUSAANSNE 1REIAUAUANT 3100 (UTw) 6.50 7.44%
4 USENManunsng Ganans 319 (Umvw) 5.09 5.83%
5 vsEnuannsng Inewidiud 91 1.85 2.12%
6 | usEmmanning ngees 1R @nnvw) 0.85 0.97%
7 | USEMTENNSNEsuYIR 9100 (Unvu) 0.28 0.32%
8 | USHNuANMSNEAsAR ala (Useinelne) 311 0.68 0.78%
9 | USTudAnSNG wduwued Aude Wsewmalng) i (Wnnvw) 0.28 0.32%

| wtdu | g3 10000%
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F18a2BYANN AU MIGENRY uaznsian1sErnY

nasuladuay wuwadlolneuaud dussazen

yad s Yuil 30 waFdneu 2564

%NAV

100.00%

SIEALIBYANTITAINU HAAANTIANATN (UN)
nannsndvizanindauluuszine 175,215,232.60
WUNINGUIANS 195,571.60
2OUNSWE 195,571.60
suimsnanslng $1in (W) 195,571.60

Vuansiey

aanzdoulunaiavannsnduwisuszndlne

175,019,661.00

175,019,661.00

SUNPNT 6,011,980.00
W) 21,807,880.00
Tanreaing 12,164,400.00
Fudndanlnsiiad 5,798,000.00
nauuazassgUlag 43,558,300.00
Ruyuuaenanmsng 7,139,010.00
suazLAT eI 12,848,220.00
MUY 11,802,230.00

waluladansaunewasnsdeans

4

15,900,125.00

U501 3,354,200.00
vesldadwsiuagvdug 1,260,000.00
Uesieiluaz el fan 8,096,225.00
Wuradamsunsng 8,777,246.00
yudsayladannd 16,501,845.00
Tudnyuansausinsdaru 0.00
aanzdoulunatananninduisuszinelng 0.00
yudsiayladamng 0.00

Funsnddunasviiduau

0.11%
0.11%
0.11%
99.88%
99.88%
3.43%
12.45%
6.94%
3.31%
24.86%
4.07%
7.33%
6.74%
9.07%
1.91%
0.72%
4.62%
5.01%
9.42%
0.00%
0.00%
0.00%

6,014.21
nSneAuAuY 320,349.05
wiauaue 314,334.84

175,221,246.81

0.18%
-0.18%

100.00%
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Han13ALluUYaNamUTIN (Toya o Tuil 30 warlngu 2564)

wan1sauaudounas (%)

s’i'ianamu/ Year to founas founas founas fouUnas founiay | Hounas Tumaus
NaUIUNTFIY Date 3 hau 6 Loy 19 3 Ywex 5Yxxx | 10U+ | Juaanzifeou

NOINU*

BCAP-MSCITH LTF 3.60% -6.17% -3.06% 5.55% N/A N/A N/A -4.63%

fyligneder* 4.74% -5.93% -2.49% 6.82% N/A N/A N/A -3.51%

AMURUNIUYDS 12.95% 9.76% 11.01% 14.77% N/A N/A N/A 21.28%
NANITALEIUITY

AMURUAIUYDIATTS19D 13.00% 9.77% 11.04% 14.82% N/A N/A N/A 21.47%

* uiaaneileunasu 7 Suney 2561

** G5tl919849 (Benchmark) A9 fwil MSCI Thailand ex Foreign Board

v v v
o

“ pamaulyiaigseldmiunansalivnudounds 3T, 5T uag 10 U il minssezianusiiBuuImsnesunnnii 1 1
UARKARBULIURR BraT

- ENEATIRHANSAUNLYeNa MU AT UTIAIRMYUININATE UM TRk T LAUEHANISA LT UTLYDINB W UTILTDT
FNALUTENIANTA U

- wansaflunuluefefilddudduduiwansdndumiluewmen famulusarianudiladnuagdus Qeuly naneuunu
wazaudeneuindulaau

- Tracking Difference (TD) &aunas 1 U vasnaauiviniy -1.2729%

- Tracking Error (TE) Sounas 1 U vesnaswuwiiiu 0.1161%
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menaniiegsnssdlunainnu

whevenaminddunineWesivedmiuninddegluguuuvegwlnetrmileial

1. newusedwsuningfegnelatidulszniannenssunisiiunaianuii
AILVENININNITIANIINBMUTINOFMTUNTNE

v v
v o

2. viadmen1samuluedmisunindndndwununguuneIensaniegsnssy
Tupanavu

W

foreign REIT

sudiidiisuanaiissvislifu 270 Juduuiiufiooniiug

fwanidu (Bill of Exchange)

fifaasnasu Tududuiiniessdusznovvasiuifiinsmeundasaniienng
LazanAdaIiULlEUIBNITAMLTBINDIN UL

UAY. MIUNYMUIEIMIENaNNTNSLasAaInnanning wie
Shsdrunsasuitthuimmuanuiidulfideluanisiiamu

gnTdIuNTAMUAATY
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“CRA”

“credit derivatives”

“credit event”

“credit rating”

“currency risk”

“delta”

“derivatives”

anudasuduauindede (Credit Rating Agency) 7ild¥uanuiiureuain
dfnnuanenssuns nag. Guwiidmualidunsenglunienuan 5 duil 5
yossEmARIEsTINSITURANANL 71 U, 14/2560 1389 N5ATNUVDINDIUAS
Fuil 20 nunLE A, 2560

derivatives ifidnuazidunsindoudearuidssdunsinvemingauildsunis
Ui:ﬁ'ummL?iwmﬂfjé%’wvapﬁhwﬁﬂlﬂé‘f&@:é’zymﬂﬁﬂmwﬁﬂmummsgmmﬂa Tng
gdndoviadsiinnseyniuiiazdostrseiuliuigdyydndieniaileifa
wnnsaifidiasonistisenil (credit event) vasmindauildsumeUsiunudes
s unanauwmaserssalend miunmsiinsesyniuasna T

wrMsalNederivrnuennsaluimsissvilaunssylulonnamewsansvised o,

[

FusuanuUetendavilay CRA Fadunisuseiiuainuaiunsalunistisend
AUATIANTUIOFYQY

o

ANMAULABIAIY FX

SR UUSBUTBUN U ULUABITIAATI@NTUE 0d Y IA UTIAN underlying U849157
ansviedeye uduansel

¥

SNATRE AR NYAT

“derivatives on organized exchange” derivatives ﬁ%amﬂuﬂuﬂ%a‘ma derivatives

“discount rate”

« DW ”

“foreign REIT”

« FX »

“GMS”

“group limit”

“guarantor rating”
“international scale”
“investment grade”
“l0SCo”

“IPO”

“issue rating”
“issuer rating”
“market price”

“MF”

gnndmanvamannIndvionsansnimsamunglilunsawnyarvemanning
viTonTEN Tl

ludAnyuansdnseyiiug (Derivative Warrants)

' v v
sl o = '

NeWIFaRYs onesed MSUNINENTAGWUmUNaNeRwUsEmMAR i g Ussasdviantly
msamuluedwnsunindvieluiamsiusenevgsiaimuedmniuning el laidn
newmianvsenasminanazdansluguusem niad vieguaula
SnsmaniUdvuRtunsis1alseine (Foreign Exchange)

Usemangueuiiniaguuiuiles (Greater Mekong Subregion) @slaun 51910413n3
g asnsusgusesUlnedssvvuand assasguiannmdiowns a1snsusy
dennflendunu uavansIusTUTTIITLAY (Anstumay L)

dnsduNIAMUNAILINAINNGNAINTS Inen1siignsdiunsauluwsazusem
MeglungufanisunAuiusuiy

Susuemunindeiovesiinssymitluguediuses fiventa fasrmdniefmussiu
1AIFIUNTIAT credit rating TusesuildiuTouiisussninaUssine

credit rating Tuszdufianansaasmuls

International Organization of Securities Commissions
nsauerenasteUssrsudumsitiluluadiusn (nitial Public Offering)
Susumnuideevemdnnindvionsndau
Susumnuindedevesoonnsiansvidegdnyan

YaAIMINTIANAA

NBIUTIM (Mutual Fund)
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(KMMF”
“national scale”
[13 NAV”

“net exposure”

“Non-retail MF”

“notional amount”

“obligation”

“options”

“OTC derivatives”
“P/N”

“portfolio duration”
“product limit”

« PVD ”

“regulated market”

“repo”

“retail MF”
“reverse repo”
“SBL”

“securities lending”
“SET”

“share warrants”
“single entity limit”
“SIp”

“gN”

“sovereign rating”

“TBMA”

NBIUTMAAIARYU (Money Market Fund)

UINIFIUNTIAN credit rating Tuseauildeuiisunelulssma

o

;ﬂaﬂ'miw*&jﬁquﬁ (Net Asset Value)

yarnsamuansluningduliindumsamuleensuielagdourunisamuluns
myviedyaniilinansuunmilassideg funingau Fadunalsinesuiimudesdy
v Ay

nesusmiiitiemisamuimndugamulsziananiiu Ssognielitadures
UsgmAanaznssunsiiunatnyuidendninasinisianisnesyusiuitogasu
yhlnesusiledamuiilisedes nesusiledamulssinnanitu ua
NBIWUAIUYAAA

waruvthdyey1ves derivatives

I Ae 7]

USZLANUAYANYUE VRIS NI UNTDANAAIY credit  derivatives 91983814
(obligation category & obligation characteristics)

¥
N v = '

Heyniianuazenu (3) vestiony “dygntevivainitn” Tuuest 3 uwisnwsesuUyed
U T0VINEWNUN WA, 2546

derivatives %ﬂs?jyamauaﬂgmé%a‘uw derivatives

fdayayldiiu (Promissory Note)

o1glndevemingauiiamu ddldnnnisAimnununasguaina
Samdumsamuiidnanussanminday

nesnud1saiAEsdn (Provident Fund)

AUGNANNINYRINIINTHOATTENINA LN IAAANISIATIMR IO TR UIEATIAS

U
v
o o

seninaiuld saunislideyasine  Mdedduasansiu lnegudnaisdsnaieganela
nsmiuguavemaNIsusenhguiviihimiuguas uanindgwsensansn
JanwazynusangInuRannsne

gInssuMsUElagdl faua17oRu (repurchase agreement)
ﬂamui’smﬁa;:iawguﬁﬂﬂ (retail Mutual Fund)

Sq‘iﬂiiumi%aimﬁ {0y 191UAU (reverse repurchase agreement)
ganavanIngUssaviansnstuuasligumnanning (Securities Borowing and Lending)
gInsTUMSIdunanVINg

pannanNnInewalseinelng

v
t%

ludfnyuansdnsnazaou
gnsdumsanuiidunueenninddurtondya
Specific Investment Products

$3I181INU zyzm%a‘mslﬁamﬁmm (Structured Note)

YY) oA A Y v da A =g
duduauuFeiiaseduUssinAresUssinAngeonasiarsiiiuiied dudunis
Uszifluanudedlunsiatindrssuiivessguiavesusemeiu

AUNAUAAARSIENSVLINE (Thai Bond Market Association)

a A < al s v
newulatuay Wueadlolneuaun viusveze m



“TSFC” Usenmanningnlasulueygeusznevgsiandnningusainnmsliduaeiiiogsia
WaNNING (Securities Finance Corporation) AUNYMNEINFMENNINE UALARIA

nannIwe
“TSR” Tuuansavilumsterfufismuiloudvls (Transferable Subscription Right)
“underlying” FUA MILUT WSONANNSNGD1989
“WFE” World Federation of Exchanges
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%9 Uiy uazengvadlAsanIsIANISNaLyUII :

1.1, Folasamsdnms (ne) : neaudadued Bueatlelnouaus Huszeren
12, Felpsan1sdanis Bangu) : BCAP MSCI Thailand LTF

13, #eto: BCAP-MSCITH LTF

14, Useanlpsenis : newule

15 Ussannisnne : evateass

1.6.  mafmuaeiglasanig : liinue

17, 91glasns - U- hew - Ju

18 o1glasemsieiudl (nsdlfmunengdurisna) : -

1.9. Reuly (@glasing) :
U3Enianisasidnnemu lunsddsialudl

1. USENdANT15988AlATINT U1 Sauau e NUILAIUATILTN Y3BNEIIN AUEATEULIAINTEUDUIENUIY
AmUATIHIN MNUIINYIITINRUTLAINANSEUev I IEawLATILIN iWEmaren1InAInow L tneusem
FamszAuRuliLigd@emiisamumudeimunlusanisautuadwemiieanu

2. nadipulanfivglidelaindunsunlessnvmayselovivesnemuuas/vMielteviiuamu
1.10. dnwaurlasins @ newuiierasunily

1.11. dnwaemsiausy : @uavglulne

IMURLNUYalATINTIANITNEMUTI YaAinTld 31w Ussinn siavesmiigawuiliausuie :

2.1, UURUUYedlATINIg : 3,000,000,000.00 UM

22, Rouly @wintuyuvedasinis) :

. hm’]'il,ﬁua‘U’]‘t‘JMﬂhEJm‘V!Uﬂ%’jﬂLLiﬂ U3EvdanIsanInsaaereviisam i nuiuuedasinisiiliifuiesay
15 9 UILRWYLURdATINg et ynu3snianmsiauenemsamuius naulunuvedasms udlifiudiuoui
Windnfevar 15 vesdnnufuyuuedaims Green shoe) UTMdansazsiumsUnnmsiausviomieanmu uas
fidunmsemgzifounamingduiunomununounsufmuaiugaserinaiaueis misamuasusnldlagll
AowdWir T eviuuamuns e 1wt

o US¥ndanmsveanudnilunsinsaniiudiunuiuuredasinisandiinauanenssuns nan. ngiieilasu
AuiureUINgfenisauudd wazlifodndunsudlufindulasinis Gansiudiuvuduuuedasinisae
Dulumuvdninasivastunsunisafiumsidminnueamenssums na.n. fmua

23, yaminieniae : 10.0000 U

2.4, UIUMNIEaMU : 300,000,000.00 M1
A31ALLDUALTILAY

2.5. 3’]?‘1’1‘(1’?)@‘1/]‘ul’lSaﬂﬁquﬁlﬂua%ﬂ‘&lﬂ%ﬂLLSﬂ : 10.0000 umn

U2 v
o

2.6, WaAYUAIYBINTAWBATIWIN : 500 UM
TUaTLBUALNIAY :
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Y v
o [ Y

2.7, yamdumveansdsdenssialy : 500 um
TUaLDYALNAUAY :

28, yarduivesnIsaeau : L
ERGEOEL T

29.  UIUMhEamuUIUIIveINTdwIea : liivun
TNUALLBALNLAY :

v
o

2.10. yaAmheamuawvieludydtuen : luifmue
IUAZLDEALNNLAL :

v
o

211, unumhvawuairietudyduu : v
TUaTLAUALNUAY :

212, swazBumiid :
Uitdamsveanudviiiaruiuan snduiailfsuas i eyadtuindnsiumude 26 - 211 @) 14
Tuewnan tieUselovivesiomheamu Jsuidndnmsazussmavuivladvesudndnmslrgiemieamu
nusiely

TMQUsEaeAvaslATINTTIANITNUTI BANBM LTI Ustlnannasmusin uleuemsamy  anuugnay s
awulussuszma msasuluduandevieatmi Ussimuazdnndunmsamulunannindvisaninddudu v3e

aca

mMsneenHalagsauNaTamU :

o

3.1 dquivasdvedlasenis :

WeduasunssenRuszezeIivinawunlundemaihRuliawussezeniluiuadyuesuseniiaanzifeouly
pavE VS NEwAtUsEmAlYe Lag/M3eRsanswimu ienanuwuNAluszeze

3.2. ‘Ui%Lﬂ%ﬂaﬂﬂuﬁﬂmﬂﬁm’]EJﬂWiaﬂ‘Vl‘Lﬁ?iJ: ATEFTNU

3.3, UsZlanNavUuTINM LN WU LAY :

- NBIUTINAYT (Index Fund)

_ Gfifl48984 - MSCI Thailand ex Foreign Board Index

- nesyusileuiadelifimsaspilunesmusiudunield vas. WWeafu (Cross Investing Fund)

- ﬂammmﬁmzszmd (Long Term Equity Fund : LTF)
3.4, Ussannesununisasulusislsene : naaunawuiuuliinnudssinassine

35 Wlgvensieu @) :

newueafduly visevhgsnssumsligundnning visegsnssunsuelnelidygveru Inadulumumdninasin
ANENTINNT N.8.0. MTRATNNUANEATINNIT N.A.0. Useniafviun

¥

36, myawuludya@evigaimii (Derivatives) : aewu

v
val o

3.6.1 Imguszasdvensasuludyandevieatii : NTlaTTngUsvasiiieannuides (Non-Hedging)

q

fiuleurenisasmulu derivatives : wuulidudou

3.6.2 3M3UNIAIUIU Global Exposure limit : Commitment approach
5@15’1&4’3‘14?1156&‘1/]14114 derivatives g3dn (Maximum Global Exposure) TaitAiu 100.00

a A < al s v
newulatuay Wueadlolneuaun viusveze m



' v
aa o

3.7, meamulunsiansnldyaPereaamtuls (Structured Note) : Taiaanu

v

38, NagnsnIsuIMIINemU (Management  Style) : sjandsliinausznaunmsiadeulmnusivily

o

0 (passive
management/index tracking)

TP AT, DENEIILATIA AU LY AU TR UYL A BTN B UT LA NAR B UYL O 1 T
(tracking error : “TE”) : 3.00% #oU

v
o @ (%

3.9.  §wlvin/o1984 (Benchmark) :
fiwil MSCI Thailand ex Foreign Board &naau (%) : 100.00
RUYLAR :

UithdnmeveanudvsilauBeuasial flumaSeudiunuiivisnianatumsuasmngay Swegnelingou
uleuigmsamuiiiivun lneudsniansasdamedeyauazud doiffamunuamiiogisdnauieiuiinmuae
iR AesueReiuitin uswmralumadeuiai fadna iunmsasssmaluduledvesuisndnnms melu
naniigfasuannsalduslosinndeyalumsdndlaasmuls

ogelsfny Tunsdimadsuudasihdiafielfdulumutsena deuluwagdetmuavesauauuisv dams
AU uaz/vide Uszma Yerimunvesdrinnuauznssums nan. Wodunasgumsiasansiuiunuresnemu
5280 uwaz/ie MavAsuwasiat frlunsliiesudiounsdfidoendaduiivst Tnlild et aumedoya/dn
Fanandnsel TasuTenuitniansazudsnavasuuasisnanligemisamumsuarmiisiumsuszney
Fulwdvesuitmiams melunaiifamuaminsalivseloninndoyamsdndiloasmuld

3.10. ANWAYNITINENARDULVILTDINDIY : TeNanauwukuulidutou

311 swazdgangiiuuleutensaamuLazaN vae Ay :
nowuswnIuleuaalitinisamulunemusinduneld vas. Weaiu
FNADYANURAY :

newuslsvsamuluiumsiyuenisnaavsdou asamu mhvanuuenemuramnasuiiamuluure Ui
annzifou newunmdiilewiis1sdafunansuunuiunionguuveauisnannsfou newusufviis1daty
NameUWULVE ongsuves i taemideu vievindaudulafidrinaunaznssums nas. Ussmammuaniel
anutiureulinesyuamuld lasedsluseuddadlitesninfosay 65 vesadmindduans 1ileasne
wanauuulilndlAssiunane umUYeiaT MSCI Thailand ex Foreign Board T¥nnign

dmsuiiuasmudniiviesnmanluasansmansiu asasuiomisy 1 was/smie RukinaaonIundnming
vionindauduvionsmnenualagitiuesndlasgrmilsFonarsedns mufinaiznssunis nas. uiedninau
ANZNIINNNT N.a.0. Ussnafuunielinnuiuyey T,mEJmsamuiwé’ﬂw%’wﬁuaw%’wéﬁué“uﬁﬂﬂdnﬁy’u D
laivilinemusindl net exposure lufuvensansyunnssevil Tnoiadeluseudigdesninfesas 65 vosyadn
NINSFUANTURINDMUTIN

o

NoUeI W 1@evIeaImin (Derivative) LitaiiuUseansamnisusmsnisamu (Efficient Portfolio

7

v
'

Management) lagdiusgiunaeiidavesuseninng itol ﬂamu%hjamu‘tumwmsﬁ'ﬁé’ﬂwmwmé’mm’]eﬁama
aramtiurl (Structured Notes) saislsiasulundnnindillaifinisdenelunan (Unlisted Securities) asanswisd
Lil#sunsinsusiuauinietio (Unrated Securities) wavnsransniifisusummnindefiosnirfiausnamy
167 ( Non - Investment Grade) phdlsfinunasuonafilifmanningilifinnsdenelusain (Unlisted Securities)
way/vionsnansuiiaisusuanudndedesnifianmnsnamulfawznsdlindnningiuiinsdouslunan
waz/visonsaituldsunsdnsusuanuindefiofiarunsaasuld (investment Grade) vmzfinoamuawmu
smﬁﬂﬂamumﬁ]L“ﬁwﬁﬂqiﬂiimUizmwmi%?aimﬁﬁzycywwﬁu (Reverse Repo) #3® §3nssuussnnnisligy
wdnn§ng (Securities Lending) aufianiznssuns n.a.m. MedtiniuAnenssung n.a.e. fvmun
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UtniamsveanuAvsiasuuasUssnnuasdnvasiawamnesyulunomusinilanes (Feeder Fund ) wde
nowuTIWMIBAIMU (Fund of Funds) vieanunsandunniunemusuidnmsamulaeasdufuaiyueswien
snnzidou viensansnu lnailulunundninasindrdnauaaznssunis n.an. Ussmadmuaudelinig
Fureulinesmuamuld sl maBsuuasssnnuasdnunziawmesnasuarlivhlissduaudssesns
au (Risk Spectrum) ity samgwizLﬂVILLasﬁﬂwmﬂmwﬁL‘U?{EJuLLUaaﬁmsLi‘jJu"LUmmasJﬁﬁwaqﬁ%’mms
nesu Tasdufuanunsalinan o vurdu uesdeaduluilevsslomigigauasifovasasmu ofls uisnians
sgddunsudsifiomheanuaimilidesnda 30 Ju sumaiuleduesuiinianisfl www.bcap.co.th uag
viotoansdunumuvngan nousuiumsasuiainisamusdanan

v '

viall Snsdunsamuiiimunanszyingldannnsaliiund Ssenafivieasithiamnsoamulidulumudadau
msamuidmualisuidesnannsifaannnsaiftlivniviefianuswiu wu fimswasuwasmansugiavie
msidlesernaiisdiny Wudu lnedsninnsazsesnunsliamsaaspdidulumudadiunsamuiitmual il
1ASIMIMUUTENMALATTINNUAMENTIINT N.A.0.

Tunsdnnadadiunisamuvenewurudssnisialssinnvosnemuas livdundedullutaeseninesenis
awu BaflsvernaUszna 30 Yuliudus fuasmsdounemindaudunomuru el Tnefesdilaiusslom
vesfjamuiludAny sauftisnanneudnnesmu dailszezna 10 funeun1siannomusIN wazsINTITIs
svazaidedlilunmsdmineningdureinaanu esnldfuddwnsfuniodudsumieamu vising
Toughenomudwaunn vieifiesensasyu dsfadiiiund 10 Yuinns el Tnedesiilaisusslovivosasmu
Judney

s18azaANMLANNEINUAN WIS NLAY

nesyuevanlumhamuveineyusdy Fwegmelimsiamsvesuiinians ludndnliifuiesas 100 vos
yarminddugnivesnemu lnsnsamulumhesamudanandesegmeldnsovulouisnisamuvesnasmu 49
Hulunaumdninasiuazdeulefidninaunngnssuns nas. fsua el nesyulaenslianunsoamudoundy
Tunesusums (circle investment) wagnaswulaeydliannsaamusslunamuduneld Uidmdansifetu
8n (cascade investment) visil nsawmuluniioamuvesnemuTmay %ﬂ@&iﬂﬁ&iﬁﬂﬁif-ffﬂﬂﬁsuaw%ﬁ’w%’]’mmiﬁ”’u
xlivilnesyus il net exposure Tunsansvu TneadeluseuditiTiesninfesas 65 vowarmindaugydves
NBIYUIIM

dayauarsneazidunvaeivil MSCl Thailand ex Foreign Board

#il MSCI Thailand ex Foreign Board Auanuaziseunslag MSCl Inc. Tngdviifananignesnuuuiiieasviou
mnurdeulmvssdnnindvunalvguazvuianas ( awdondl MSCl inc Awue)  feanzilousglunain
wdnninduwisUssinelneuas/vienaandnning 10 e lo uazlisglunszausiisUszmne (Foreign Board) Inedil
MSCI Thailand ex Foreien Board Buweunsogadu mamsdletuil 6 unsau 2559

LY

1 U3gndnnsveanudnslunisvdsuwdawiviiinesuldinddunisaimansuwnululddeidulaunu Tu
didviidinangnendnuseliinisAuin lnedydaldead wedendudydnldianansuwnunisamnu

'3 o

wanninganuTnguszasduwanseuulouiensamuvesnemuiiinuall Inefehldsurnuiiuseuandiomioe
amuuean Ml UsEndanisasuddigioniiamunnsiensivarmihiamsivisuwlasdviinnesuldondsly

See

J
k]

nsasrmansuunulidosndt 30 Tu wazgazanlunisuansiaginlunsiuieuiisurnanisaiunisvenayu
mugluiumdianvasuwlaniudussesnalitesnit 1 ¥

3.12. TgavByamsamulusiiaseme :

LifinnsamulusisUsene

3.13. Ussinnuasmanningviionsnddudu viion1smnennalaeIsounzamu :

3.13.1. Ussunvwemannindvizeningdudu visemamrensalagisaunazamululseme :
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Utminnsevasudeummnustloviiomeanudnning nindaudu viemeennalagisaustndlnetmiwide
'MmEJa&hqmuﬁﬂizmﬂﬂmzﬂiiumiﬁﬁummmu vaUsEmAdTinNuAMENSIUANS na.e. fvuadereluil uus
Tunsdifinauznssumsiiunanayu viedinnuanznssums n.an. Wauiuweuvdediussmeaudluvdeifisidy
Ussnvisadnuasvemannsnviensneausenismenualagisau

a"mﬁ 1: @51415 TS (transferable securities)

1. 91813 TS #u18Au11 as1animenistiule e uenmideainnindduludiudunuinmualudiudurede
3.13.1 Fatlaaudannu

1.1 lififervuavseeulaimiigawuiinissyniuunnniyamduamulunsans
1.2 awsandeuiiold (saufnsdifidu B/E viep/N Nfideulwviudsuliousneauldsiiunistifinsiuleu
ansisenedlunanslanuiBnisingminedmun viselReululvinesuaunsanefugoannsansle)

1.3 fifeyaiiafunsiansiigniesnsudunasinisuivusadulszdregaminane dsuas.annsadfddiile
thinuszneumsfinsandadulaanpuldedsainiase uazideyasmitazvieuyareisssy Inedeyadinaisios
$rsdanunasdeyaiidedels dedmimamanivnissuduiiveniulussiuaina

2. auanlAuazndninusilunisasuressansiiuinniidmusiude 1.

2.1 Tunsdifidunsasyulu B/E v3e P/N flsennsansienaraitednseniinisén B/E wie P/N findndesdinissu
ortanTesusedlneypnadiail

2.1.1 5%. UL %39 UA. MUNVsngImegsnaan1tunisiiy

2.1.2 sU1ANTPRNEU

2.1.3 SUIAITIATAUATIZN

2.1.4 sunensiiiensinuasuazannsainsineas

2.1.5 sUIASHAILTIAMAIVUIANANUALIWINg LU TEINA LMY

2.1.6 suensiiiensdiesnuaziiiuriassmalng

2.1.7 swpsdaanuuvialseimalny

2.1.8 aatunsiussssmaifdnuasvihueafotuffulinaiu 2.1.1 - 2.1.7

iell nsertavsenissusesananiseadunisenfanienisiuseideineniedeand visdwiusiuiwmends (61
1) puiszylilu B/E vise P/N de

duf 2 : nSwdFuUsTNULe CIS 18 infra WAYWUIE property

foinnanURwazranNIlUNTaMmUAaL
nsgilumiennisesnegneldderungmunglne
1. nsahdumiaeg QIS e infra uagwae property

1.1 fnaandfuazidulumumdninaslunsamududeiudeivuadmiunsians TS Tudwil 9o 1.1 98 1.2
wazdo 1.3

1.2 lunsainnesmulvamulumize CIS ves MF MF fsnanissaiiuleuisnisasyuasil (dldiunisamulumiae
CIS YaenauTIMNaA A ulunarIua)

1.2.1 dmsawulunsnddudaiuvssinmuazaiinfeiuiinemuanunsaamule

1.2.2 insawulunsnddudeldisiuwmmudndu (pro rata) winldnailulunundninasi single entity limit
VBN UL

1.2.3 dnsawulunsnddudeliisrmuwinmudndu (pro rata) winldnailulunundninasi product limit
dusuningduniu SIP vesnaavuiiy

1.2.4 fnsawmulu derivatives Mduluaumeaningsst global exposure limit vasnoeuLy
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o

nsasnulu reverse repo soudulunundninasi feil
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o
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e

241 1§ issue rating %39 issuer rating agj‘iuﬁuﬁmwﬂ Tnensdldu issuer rating foudu credit rating Alewn
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2.4.2 il guarantor rating aglugusiu investment grade

25 anasvildaengauvielidiiu 1 U niunsloulunaiadeviensiaisni vieniideyasiaiunvetiouay
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NaNNSNEVSons1asNTeananIaNnIsiu 4.4.1 Vuwsidunsdlany 4.4.3
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o
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3.1.5.2 il guarantor rating 8glududu investment grade
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3.1.8 viuvanzileuly SET fdseveegluded SET50 el lunsdiinewuldiuleuiensasulunsiasyu
newuIrSunanyseiudnaialila

3.1.9 MhyamUYBINDUTINAAAREY MMF

nowulaiuny wueadlolveuaud fuszeze



32 auflunisiinesuiinssudnsvienseunsemanuseiuniy 3.1 ediun1slagisoudeaziinaliuiem
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11 wiwdaufinesyuansnsnasuls

12 Shvwende

13 SavuanUdsuiy
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v a

1.6 WuAU

v o 1 a v 1Y
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18 swiflosruszneududuing 1.7
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2. Seulumsamu vsEndansazaiiunisaaulu derivatives loneie

21 nsslnemuldszuineaiunisamuly derivatives wag underlying e derivatives Mazasulisgadaiay
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22 Dunmsdduedyailu derivatives aghslaeganile fsil
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6.1  lindyardndievisiuimuazudaaigfisssuves derivatives Tiusendanisnsiunniui 15 waziy
gavnevesudazifieu vl Tunsdinfudinaruduiungaiinisvesuignianis ienauasudayadigfsssy
neluiurhnsdaly

o

6.2 ’Lunsmwmmmmmimwmmaﬂimumaiwmﬁum derivatives agnafitidnAny Wadyardndenisiuinuiay

wdaafefsIIIYes derivatives THuSEndansmsusiug
63  AdyasnievilBuenlitinisdegug derivatives Weuieninnisiesvela
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£
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AAUATTUT] ﬂuﬂimﬂmﬂm credit event GUamﬂaa%au?jmimumummmmwﬂm) 'vmu Vme obligation awilies
F19M3Re7 (Single Name Credit Default Swap) %39 obligation ﬁwawiwmﬁfqﬁwumﬁgﬁmmhxf'fumm?im il
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7.3.2  hifiveruuadvinlidnsanmualiluasiasuisiniodyg@e1uarinini credit derivatives Uue1984
doudely
733 lLifiderwunliinemudesnldnnudemeliuindyan

3.13.2. Ussianveswmannindviseninddudu vsenmsmeenualneisdunavamulugiausswme :
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anwnuzedalnegrminll
3.1 1l credit rating aglusesiu investment grade
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4.4 31 credit rating 8glusgAy investment grade
a5 lunsalflfunsransiisismuaiugasent > 397 Yu Tuusuil
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